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March 30 Close % Change

S&P/TSX Composite Index 13,503.98 13,426.23 77.75 0.58 %
S&P/TSX 60 Index 792.46 787.72 4.74 0.60 %
S&P/TSX Venture Composite 576.89 577.21 -0.32 -0.06 %
S&P/TSX Completion Index 861.75 857.42 4.33 0.51 %
S&P/TSX Smallcap Index 525.49 524.47 1.02 0.19%
S&P/TSX Composite Index
Advancers Decliners Unchanged
149 80 6
S&P/TSX Composite Index S&P/TSX Composite Index
Top 10 Index Top 10 Index Top 10 Advancers Top 10 Decliners
Contributors Detractors
Constituent Index Contribution Constituent Index Contribution Constituent Return  Constituent Return
RY 7.77 VRX -6.23 DOL 7.46% @ VRX 117%
TD 7.48 ABX -4.99 CJR.B 7.29% THO -4.99%
ENB 7.25 FNV -3.17 MNW 7.19% @ GC -3.77%
TRP 6.46 CNQ 217 STN 5.98% TRQ -3.77%
MFC 562 POT -1.99 TCK.B 5.08% ' ABX -2.94%
DOL 550 AEM -1.86 BYD.UN 490% FR -2.89%
CNR 4.11 G -1.45 CXR 4.75%  SSO -2.80%
BNS 3:14 TRQ 1 :02 WSP 449% OGC -2.42%
S&P/TSX Composite Index
Sector #ofIndex  Weight  Market Cap Index S&P/TSX Composite Index - Sectors Returns
Constituents ($B) Contribution
Financials 46 37.82 % $645.87 40.05 Financials -
Energy 50  19.00%  $325.07 24.22 Energy -
Industrials
Industrials 23 817 % $139.86 11.44 Cons Disc |
Consumer 25 6.71% $114.74 8.76 Cons Staples |
Discretionary Info Tech
Consumer Staples 11 4.67 % $80.09 8.11 o N
Utilities |
Information 13 3.08 % $52.51 2.71 Telecomm
Technology 7
Utilities 13 2.46 % $41.90 1.92 Health Care |
Materials
Telegommunication 4 5.76 % $97.90 1.91 b
E'e“’l'tﬁecs: 0.15%-0.10%-0.05% 0.00% 0.05% 0.10% 0.15% 0.20% 0.25% 0.30%
ea are 5 1.00 % $16.20 -5.32
Materials 45 11.34 % $190.11 -16.05
S&P/TSX 235 100.00%  $1,704.25 77.75

Composite Index
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TSX TSX ANONYMOUS TRADING

Daily Volume 377,280,514 Daily Volume 126,948,011
Daily Value $5,051,471,106 Daily Value $1,983,782,068
Daily Trades 896,797 Average Trade Size 330
Daily Symbols Traded 1,834 % TSX Volume 33.65 %
TSX Volume TSX Value ( in Canadian Dollars )

600M 500 8B

500M 400

400M 300 58

300M 4B

200
200M 3B

100M 100

o
<

o

o =N o N
W W W o @
o =2 N W A O O N
~ X X X X X X =

12/9/2015
12/21/2015
1/4/2016
1/18/2016
2/1/2016
2/16/2016
2/29/2016
3/14/2016
3/28/2016
12/9/2015
12/21/2015
1/4/2016
1/18/2016
2/1/2016
2/16/2016
2/29/2016
3/14/2016
3/28/2016

‘ B Average Daily Volume -#-Avearge Trade Size ‘ B Average Daily Value -#- Average Trade Value

Top 20 TSX Symbols by Volume Top 20 TSX Symbols by Value

Symbol TSX Volume TSX Value Symbol TSX Volume TSX Value
HOU 9,070,889 $33,445,384 RY 2,086,139 $157,355,462
K 8,696,219 $38,051,930 D 2,660,431 $149,526,415
BTO 7,367,723 $16,450,354 TRP 2,930,513 $148,388,465
LSG 7,282,126 $14,361,073 BNS 2,035,984 $129,667,013
BTE 7,149,619 $36,327,852 DOL 1,308,083 $115,422,385
TXG 7,063,904 $12,596,848 ABX 6,073,098 $108,536,306
TCK.B 6,926,696 $69,938,994 CNR 1,138,551 $92,678,353
FM 6,329,641 $43,798,480 CM 866,177 $84,781,740
ABX 6,073,098 $108,536,306 ENB 1,593,233 $79,906,550
ECA 5,600,282 $43,413,646 SuU 2,217,151 $79,255,049
YRI 5,530,181 $22,080,913 BMO 952,109 $75,382,638
TST 4,863,374 $355,179 ATD.B 1,236,715 $71,652,295
ELD 3,770,322 $15,188,042 PPL 2,032,167 $70,199,650
TBE 3,600,982 $389,580 TCK.B 6,926,696 $69,938,994
BBD.B 3,511,359 $4,647,413 FNV 846,448 $69,148,715
PGF 3,312,926 $4,985,493 BCE 1,102,914 $65,579,582
CQE 3,309,274 $1,203,082 SLW 2,774,010 $63,523,362
NUS.RT 2,989,895 $14,954 CNQ 1,807,365 $63,343,755
WEF 2,934,434 $6,503,946 STN 1,901,329 $61,607,680
TRP 2,930,513 $148,388,465 G 2,661,882 $56,557,622

Daily Volume 34,241,804 Average Trade Value $10,596

Daily Value $458,274,875 Average Trade Size 792

# Trades 43,251 # of ETFs Traded 393
Symbol Market Volume Market Value Symbol Market Volume Market Value
HOU 9,070,889 $33,445,384 XIU 2,622,401 $52,301,035
XGD 2,887,581 $33,134,857 HOD 2,046,587 $37,138,159
XU 2,622,401 $52,301,035 HOU 9,070,889 $33,445,384
HOD 2,046,587 $37,138,159 XGD 2,887,581 $33,134,857
HGD 1,792,667 $8,705,625 XFN 713,877 $21,688,711
HNU 1,786,896 $14,734,201 HVU 753,479 $16,773,398
XEG 1,283,759 $14,048,076 HGU 515,757 $15,922,030
HVU 753,479 $16,773,398 HND 629,676 $15,545,337
XFN 713,877 $21,688,711 HNU 1,786,896 $14,734,201

HND 629,676 $15,545,337 XEG 1,283,759 $14,048,076



Block Trades Non Block Trades

849

Top 5 Block Trade Brokers by Volume

Broker

TD SECURITIES INC. 14,257,400
NATIONAL BANK FINANCIAL 5,449,500
CIBC WORLD MARKETS INC. 4,742,000
SOCIETE GENERALE CAPITA 3,964,700
RBC CAPITAL MARKETS 3,595,100
TSXV
Daily Volume 144,635,908
Daily Value $37,740,117
Daily Trades 16,277
Daily Symbols Traded 997
TSXV Volume

160M 10000

140M

120M 8000

100M 6000

80M

60M 4000

40M 2000

20M

Top 20 TSXV Symbols by Volume

Symbol

ADD
RST
BCT
NXE
CRS
WEB
VID

NIK
WKG
MTO
SEI
WZR
RDS
PRD
NCA
EXX
LAD
DUG
ICG

TSX Block Volume

‘ B Average Daily Volume - Avearge Trade Size

TSXV Volume

8,738,492
7,269,103
6,739,515
5,272,073
4,037,793
2,580,500
2,403,900
2,357,156
2,163,450
2,027,000
1,915,955
1,832,500
1,683,500
1,573,550
1,505,000
1,234,200
1,228,950
1,221,500
1,143,000
1,116,582

TSXV Value

$596,315
$375,999
$2,080,445
$8,325,011
$223,452
$12,903
$72,749
$35,597
$268,819
$68,355
$174,928
$115,953
$121,425
$189,297
$105,400
$499,939
$63,962
$98,088
$159,553
$520,169

Top 5 Block Trade Symbols

Symbol

K
TXG
CAE
BTO
ECIR

by Volume

895,948

TSX Block Volume

2,056,000
1,543,400
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1,457,400

TSXV_ANONYMOUS TRADING

Daily Volume

Daily Value

Average Trade Size
% TSXV Volume

TSXV Value ( in Canadian Dollars )
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Top 20 TSXV Symbols by Value
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Symbol

NXE
SRX
BCT
NYX
LXE

LIX

PLC
ADD
RUF.UN

TSXV Volume

5,272,073
798,397
6,739,515
302,758
542,300
616,195
60,088
8,738,492
83,870
436,440
1,116,582
1,234,200
70,554
253,991
173,438
304,574
800,745
7,269,103
961,963
219,752

TSXV Value

$8,325,011
$2,730,994
$2,080,445
$963,646
$775,814
$741,989
$706,118
$596,315
$591,529
$576,030
$520,169
$499,939
$490,651
$475,813
$445,040
$431,226
$379,702
$375,999
$353,461
$316,842

Dark TSX/TSXV Trading

Volume
Value

8,975,980

188,998,524

Daily Trades

Daily Symbols Traded

28,313
994



