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August 30, 2016

   Indices          August 30  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  14,684.85  14,681.97  2.88  0.02 %

S&P/TSX 60 Index  857.50  856.30  1.20  0.14 %

S&P/TSX Venture Composite Index  790.35  805.93 -15.58 -1.93 %

S&P/TSX Completion Index  952.38  955.64 -3.27 -0.34 %

S&P/TSX Smallcap Index  629.78  641.33 -11.54 -1.80 %

    Unchanged     Decliners   Advancers                  
                                      S&P/TSX Composite  Index

 104  133  3 

            Return Constituent

        Top 10 Advancers

RBA  24.21%
POT  11.48%
AGU  7.35%
SJ  3.22%
TOU  3.06%
MX  2.35%
MFC  2.29%
HCG  2.11%
WCP  1.94%
VII  1.89%

                S&P/TSX Composite Index                      S&P/TSX Composite Index

            Return Constituent

Top 10 Decliners

BTO -8.00%
YRI -6.90%
FR -6.42%
FM -6.40%
SSO -6.37%
K -6.16%
KGI -6.16%
NGD -6.09%
ASR -5.71%
SMF -5.56%

Index Contribution Constituent

Top 10 Index              
Detractors

ABX -10.39
G -6.45
FNV -5.11
AEM -4.98
SLW -4.88
FM -3.69
K -3.38
YRI -2.94
TRP -2.29
BTO -2.16

Index Contribution Constituent

Top 10 Index 
 Contributors

POT  15.61
BNS  9.98
TD  9.20
AGU  9.17
RBA  7.60
MFC  6.27
SU  3.61
SLF  2.52
CP  1.80
ENB  1.73

                          S&P/TSX Composite Index

 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Financials  46  35.63 $678.61  30.40%

Industrials  24  8.94 $170.58  9.94%

Energy  49  20.06 $380.40  3.91%

Information 
Technology

 13  2.84 $54.06  1.47%

Consumer 
Discretionary

 23  6.13 $116.29  1.25%

Health Care  5  0.89 $16.88  0.15%

Consumer Staples  11  4.35 $82.12 -1.27%

Telecommunication 
Services

 4  5.43 $102.59 -1.65%

Utilities  14  2.77 $51.95 -3.52%

Materials  51  12.96 $240.65 -37.81%

 240  100.00 $1,894.14  2.88S&P/TSX 
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 311,127,368
$5,348,290,996

 789,940

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,834

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 100,840,361 
$1,766,904,827 

 309 
 32.41 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

YRI  10,448,054 $57,576,155

POT  8,884,317 $205,230,702

BTO  8,073,174 $28,676,738

XIU  7,866,387 $169,440,216

ECA  5,252,820 $67,749,544

BTE  4,861,663 $29,912,260

FM  4,781,284 $49,042,146

K  4,774,188 $25,978,444

LUN  4,204,208 $21,131,440

TD  3,889,530 $227,804,770

VII  3,786,714 $112,160,695

HOU  3,763,239 $30,184,355

ABX  3,696,873 $85,381,944

TCK.B  3,676,497 $81,017,753

MFC  3,479,313 $63,169,822

G  3,419,436 $70,023,004

BNS  3,033,896 $212,131,426

NAL  2,944,954 $7,511,239

ELD  2,846,721 $12,937,317

WDO  2,655,478 $6,471,301

 Symbol                     TSX Volume                       TSX Value  

TD  3,889,530 $227,804,770

BNS  3,033,896 $212,131,426

POT  8,884,317 $205,230,702

RY  2,313,709 $189,238,077

XIU  7,866,387 $169,440,216

AGU  952,326 $118,058,403

CM  1,078,216 $112,695,174

VII  3,786,714 $112,160,695

TRP  1,636,668 $98,258,161

CNR  1,152,118 $98,165,891

CP  481,757 $97,699,515

ABX  3,696,873 $85,381,944

ATD.B  1,253,819 $84,576,718

ENB  1,631,677 $84,281,689

TCK.B  3,676,497 $81,017,753

SU  1,969,971 $71,621,281

G  3,419,436 $70,023,004

ECA  5,252,820 $67,749,544

BMO  743,948 $64,921,356

MFC  3,479,313 $63,169,822

$530,319,918
 31,246,309

 34,415

$15,410 
 908 

 420 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XIU  7,866,387 $169,440,216 

HOU  3,763,239 $30,184,355 

HGD  2,368,587 $21,656,164 

XGD  1,735,630 $25,465,629 

HOD  1,525,582 $19,234,163 

HNU  1,301,656 $15,102,109 

HXT  1,263,686 $36,398,451 

HVU  1,037,150 $4,828,206 

HGU  625,038 $14,429,189 

HXU  612,705 $17,586,943 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  7,866,387 $169,440,216 

HXT  1,263,686 $36,398,451 

HOU  3,763,239 $30,184,355 

XGD  1,735,630 $25,465,629 

HGD  2,368,587 $21,656,164 

HOD  1,525,582 $19,234,163 

HXU  612,705 $17,586,943 

HNU  1,301,656 $15,102,109 

HGU  625,038 $14,429,189 

XWD  272,852 $11,236,409 



 1,001  788,939
      Block Trades                                                                                                                                               Non Block Trades

 9,706,100 NATIONAL BANK FINANCIAL INC.
 9,110,000 BMO NESBITT BURNS INC.
 7,047,500 CIBC WORLD MARKETS INC.
 6,624,200 TD SECURITIES INC.
 6,047,800 RBC CAPITAL MARKETS

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

YRI  4,501,300 
XIU  3,421,800 
NAL  2,668,000 
VII  2,570,800 
ECA  1,552,300 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 64,120,103 
$25,953,773 

 5,286 
 37.02%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 173,199,350
$60,283,744

 29,062

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,115

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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TSXV Value ( in Canadian Dollars )

                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

TGV  4,780,578 $431,723

RIN  4,230,312 $48,343

GRC  3,313,267 $908,180

TWM  3,161,507 $4,680,270

PRD  2,604,873 $189,705

GOM  2,401,059 $892,388

MGW  2,208,677 $677,847

MXL  2,088,972 $605,016

IDM  1,980,360 $392,372

SPA  1,932,754 $255,340

NYX  1,860,887 $3,657,493

VEL  1,507,000 $15,735

SNM  1,485,250 $126,265

RML  1,484,214 $471,449

NIM  1,446,950 $279,864

OEE  1,399,410 $497,620

GQC  1,349,525 $609,859

MKN  1,321,400 $27,070

HRE  1,318,838 $58,170

PHM  1,295,970 $261,272

 Symbol                    TSXV Volume                      TSXV Value  

TWM  3,161,507 $4,680,270

NYX  1,860,887 $3,657,493

LIX  757,604 $1,851,246

GSV  543,475 $1,717,556

RUF.UN  184,770 $1,494,421

NCA  1,292,416 $1,276,532

KNT  677,172 $1,029,328

APH  367,301 $934,292

GRC  3,313,267 $908,180

ROG  683,053 $905,810

GOM  2,401,059 $892,388

MT  329,069 $870,145

FF  944,571 $857,130

ML  545,776 $856,704

OGI  603,422 $843,081

GRG  705,336 $778,092

MGW  2,208,677 $677,847

GQC  1,349,525 $609,859

MXL  2,088,972 $605,016

AGB  660,283 $589,630

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  28,444 9,204,680
 232,269,317  993


