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   Indices          January 16  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  15,479.29 %

S&P/TSX 60 Index  915.33 %

S&P/TSX Venture Composite Index  795.54 %

S&P/TSX Completion Index  967.06 %

S&P/TSX Smallcap Index  666.27 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Utilities  14 $57.25 %

Energy  50 $422.51 %

Industrials  26 $182.08 %

Materials  56 $254.12 %

Financials  27 $715.94 %

Consumer 
Discretionary

 23 $101.33 %

Telecommunication 
Services

 4 $97.90 %

Consumer Staples  11 $77.10 %

Information 
Technology

 12 $55.48 %

Health Care  5 $12.11 %

 228 $1,975.82 S&P/TSX 
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 55,319,570 
$742,441,365 
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   TSX                                                                                          TSX ANONYMOUS TRADING

0B

2B

4B

6B

8B

10B

0K

2K

4K

6K

8K

10K

9
/2

6
/2

0
1
6

1
0
/1

1
/2

0
1
6

1
0
/2

4
/2

0
1
6

1
1
/7

/2
0
1
6

1
1
/2

1
/2

0
1
6

1
2
/5

/2
0
1
6

1
2
/1

9
/2

0
1
6

1
/3

/2
0
1
7

1
/1

6
/2

0
1
7

Average Daily Value Average Trade Value

TSX Value ( in Canadian Dollars )

0M

100M

200M

300M

400M

500M

600M

0

100

200

300

400

500

600

9
/2

6
/2

0
1
6

1
0
/1

1
/2

0
1
6

1
0
/2

4
/2

0
1
6

1
1
/7

/2
0
1
6

1
1
/2

1
/2

0
1
6

1
2
/5

/2
0
1
6

1
2
/1

9
/2

0
1
6

1
/3

/2
0
1
7

1
/1

6
/2

0
1
7

Average Daily Volume Avearge Trade Size

TSX Volume

                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

ORT  3,516,815 $943,515

BBD.B  3,383,883 $8,811,233

ADV  3,367,301 $1,629,701

CIA  2,481,408 $2,020,396

NDM  2,474,541 $7,708,493

MGA  2,443,899 $601,154

MFC  2,389,378 $57,983,613

NML  2,383,964 $492,022

DML  2,361,899 $2,432,688

BTE  2,313,285 $13,237,867

IVN  2,250,511 $7,556,274

LUN  2,022,507 $15,703,258

HBC  1,951,517 $19,155,506

CS  1,904,754 $2,658,297

BTO  1,891,744 $6,938,743

HRT  1,785,607 $565,960

QRM  1,740,397 $410,101

UEX  1,671,439 $438,416

FM  1,628,043 $27,195,438

NXE  1,600,569 $5,348,045

 Symbol                     TSX Volume                       TSX Value  

RY  1,321,325 $124,520,233

TD  921,806 $61,754,775

MFC  2,389,378 $57,983,613

MG  832,993 $47,576,258

BNS  596,307 $46,082,229

BMO  444,526 $43,610,044

SLF  816,434 $42,983,482

NA  733,765 $40,511,805

ENB  606,606 $34,675,142

CM  291,262 $32,248,962

SU  660,835 $28,190,228

TECK.B  874,635 $28,031,739

BCE  477,036 $27,803,220

SJ  705,114 $27,531,817

FM  1,628,043 $27,195,438

CNR  279,987 $26,140,010

ABX  1,136,871 $25,448,087

ECA  1,420,017 $24,280,717

HBC  1,951,517 $19,155,506

CNQ  466,548 $19,154,011

$145,812,703
 9,129,030

 19,360

$7,532 
 472 

 422 
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Average Trade Value
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                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

HND  908,542 $8,312,127 

HNU  848,809 $9,492,317 

HOU  773,262 $6,477,527 

XIU  662,689 $15,250,936 

HOD  459,464 $4,388,495 

XEG  313,961 $4,209,224 

ZPR  306,463 $3,355,489 

XGD  283,832 $3,692,127 

HGU  224,129 $3,736,005 

HGD  209,696 $1,953,340 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  662,689 $15,250,936 

HNU  848,809 $9,492,317 

HND  908,542 $8,312,127 

HOU  773,262 $6,477,527 

HOD  459,464 $4,388,495 

XEG  313,961 $4,209,224 

HGU  224,129 $3,736,005 

XGD  283,832 $3,692,127 

ZPR  306,463 $3,355,489 

XFN  65,208 $2,345,638 



 366  363,643
      Block Trades                                                                                                                                               Non Block Trades

 3,424,400 TD SECURITIES INC.
 1,821,700 NATIONAL BANK FINANCIAL INC.
 1,670,900 CIBC WORLD MARKETS INC.
 1,668,300 RBC CAPITAL MARKETS
 1,443,300 BMO NESBITT BURNS INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

MFC  611,700 
HBM  508,300 
SLF  465,100 
ECA  461,300 
NA  340,900 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 81,363,667 
$21,359,575 

 9,228 
 43.31%
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 187,856,098
$61,867,403
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    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

MOO  15,841,633 $161,278

MMS  11,625,132 $963,371

ADK  6,300,342 $1,166,338

MXL  4,923,726 $954,745

GSP  3,581,024 $586,253

ACB  3,269,833 $8,335,269

AUV  2,734,900 $540,534

AUT  2,652,000 $65,760

RTI  2,260,298 $1,348,596

ZEE  1,959,180 $341,415

LEP  1,911,400 $166,604

NXO  1,728,230 $2,415,852

UBS.H  1,723,350 $17,856

KALY  1,652,450 $1,323,886

WST.H  1,564,725 $290,837

MDL  1,558,900 $44,266

MN  1,500,019 $261,182

CCE  1,490,000 $93,405

ADI  1,408,247 $277,194

SIM  1,400,489 $577,076

 Symbol                    TSXV Volume                      TSXV Value  

ACB  3,269,833 $8,335,269

APH  725,679 $4,003,642

NXO  1,728,230 $2,415,852

MT  341,923 $2,317,415

KEK  1,004,722 $1,715,734

OGI  620,286 $1,634,350

BUS  797,156 $1,482,162

RTI  2,260,298 $1,348,596

KALY  1,652,450 $1,323,886

ADK  6,300,342 $1,166,338

ASND  700,900 $1,053,293

MMS  11,625,132 $963,371

MXL  4,923,726 $954,745

DYA  1,060,389 $782,509

GSP  3,581,024 $586,253

SIM  1,400,489 $577,076

SVI  368,404 $574,178

AUV  2,734,900 $540,534

EMC  117,698 $508,634

MGW  718,323 $499,676

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  14,238 4,033,210
 83,602,503  887


