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   Indices          August 14  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  15,119.91 %

S&P/TSX 60 Index  892.97 %

S&P/TSX Venture Composite Index  764.64 %

S&P/TSX Completion Index  947.96 %

S&P/TSX Smallcap Index  606.59 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Consumer 
Discretionary

 21 $109.94 %

Health Care  6 $12.47 %

Materials  56 $241.05 %

Industrials  26 $196.18 %

Information 
Technology

 12 $66.44 %

Telecommunication 
Services

 3 $103.25 %

Consumer Staples  11 $78.69 %

Utilities  15 $67.27 %

Energy  50 $408.52 %

Financials  27 $710.79 %
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 242,468,683
$4,663,614,777

 739,267

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,766

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 95,039,809 
$2,035,032,920 

 294 
 39.20 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

BBD.B  5,150,548 $13,477,012

XIU  4,761,261 $107,350,461

MFC  3,948,858 $99,475,485

P  3,522,813 $670,579

HOU  3,480,335 $20,336,163

AIM  3,366,704 $6,965,616

ECA  3,239,842 $39,741,037

ABX  2,897,268 $61,644,063

HVU  2,783,046 $32,763,036

CVE  2,651,393 $26,408,061

IMG  2,627,425 $18,165,386

TD  2,623,223 $168,247,331

K  2,437,255 $12,926,766

EFN  2,188,631 $18,193,307

CNQ  2,165,977 $85,499,584

RY  2,095,185 $196,138,697

LUN  2,076,838 $18,256,685

TCW  2,072,253 $7,211,601

BTE  2,025,720 $6,635,912

ENB  1,996,729 $101,175,037

 Symbol                     TSX Volume                       TSX Value  

RY  2,095,185 $196,138,697

TD  2,623,223 $168,247,331

BNS  1,992,962 $154,501,555

BMO  1,264,908 $117,742,620

XIU  4,761,261 $107,350,461

CM  968,624 $104,320,624

ENB  1,996,729 $101,175,037

MFC  3,948,858 $99,475,485

CNR  849,345 $86,890,937

CNQ  2,165,977 $85,499,584

TRP  1,278,607 $80,837,027

SLF  1,454,619 $71,535,441

TRI  1,197,654 $70,985,827

SU  1,701,802 $69,819,148

ABX  2,897,268 $61,644,063

MG  967,013 $56,782,068

BCE  860,229 $50,808,542

KEY  1,372,446 $49,150,496

ATD.B  764,086 $46,638,654

NA  810,933 $45,259,445

$408,543,753
 26,035,307

 38,162

$10,706 
 682 

 444 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XIU  4,761,261 $107,350,461 

HOU  3,480,335 $20,336,163 

HVU  2,783,046 $32,763,036 

HOD  1,437,862 $16,464,708 

HNU  1,337,797 $8,010,918 

HND  1,072,579 $13,418,186 

XEG  1,069,138 $11,815,813 

ZEB  874,591 $23,525,451 

HGD  785,469 $7,261,739 

XGD  676,744 $8,355,333 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  4,761,261 $107,350,461 

HVU  2,783,046 $32,763,036 

ZEB  874,591 $23,525,451 

HOU  3,480,335 $20,336,163 

HOD  1,437,862 $16,464,708 

HND  1,072,579 $13,418,186 

XEG  1,069,138 $11,815,813 

XFN  297,229 $10,577,444 

HXU  332,083 $10,514,588 

HXT  283,871 $8,748,044 



 601  738,666
      Block Trades                                                                                                                                               Non Block Trades

 5,914,500 TD SECURITIES INC.
 5,271,400 ITG CANADA CORP.
 4,786,900 BMO NESBITT BURNS INC.
 4,767,900 CIBC WORLD MARKETS INC.
 1,838,900 NATIONAL BANK FINANCIAL INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

BBD.B  1,222,900 
XIU  1,203,800 
IMG  1,119,300 
ABX  986,900 
GEI  742,900 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 48,129,341 
$18,475,309 

 5,514 
 42.65%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 112,836,871
$41,095,431

 20,357

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,042

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     

0M

40M

80M

120M

160M

200M

0

1000

2000

3000

4000

5000

6000

7000

4
/2

4
/2

0
1
7

5
/8

/2
0
1
7

5
/2

3
/2

0
1
7

6
/5

/2
0
1
7

6
/1

9
/2

0
1
7

7
/4

/2
0
1
7

7
/1

7
/2

0
1
7

7
/3

1
/2

0
1
7

8
/1

4
/2

0
1
7

Average Daily Volume Avearge Trade Size

TSXV Volume

0.00B

0.02B

0.04B

0.06B

0.08B

0.10B

0.0K

0.4K

0.8K

1.2K

1.6K

2.0K

2.4K

2.8K

4
/2

4
/2

0
1
7

5
/8

/2
0
1
7

5
/2

3
/2

0
1
7

6
/5

/2
0
1
7

6
/1

9
/2

0
1
7

7
/4

/2
0
1
7

7
/1

7
/2

0
1
7

7
/3

1
/2

0
1
7

8
/1

4
/2

0
1
7

Average Daily Value Average Trade Value

TSXV Value ( in Canadian Dollars )

                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

RML  4,526,600 $608,201

CCC  3,946,856 $319,357

LI  3,666,380 $257,000

CPC  3,146,162 $74,971

CUV  2,864,995 $168,737

FV  2,117,000 $101,515

NVO  1,834,701 $7,978,435

QBA  1,726,559 $163,523

PHM  1,676,031 $740,027

SNL  1,411,473 $321,478

CKR  1,161,639 $72,075

MYA  1,122,612 $333,391

DYA  967,372 $586,555

DGO  916,250 $65,146

ATE  845,801 $67,714

JP  810,808 $45,337

LXG  794,886 $844,478

MTS  740,680 $285,198

VIT  734,870 $387,482

LBY  698,782 $540,992

 Symbol                    TSXV Volume                      TSXV Value  

NVO  1,834,701 $7,978,435

RUF.UN  201,005 $1,541,331

LXG  794,886 $844,478

PHM  1,676,031 $740,027

IGX.DB  7,000 $700,000

LXE  362,384 $662,138

BTL  139,547 $631,767

RML  4,526,600 $608,201

DYA  967,372 $586,555

LBY  698,782 $540,992

SVI  218,737 $498,375

OGI  195,643 $439,384

FIRE  379,597 $423,535

AGB  280,647 $413,565

GTT  275,630 $406,074

VIT  734,870 $387,482

CRE  239,125 $344,277

MYA  1,122,612 $333,391

CBW  440,589 $328,218

EMC  183,151 $324,064

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  32,241 7,462,510
 178,750,461  971


