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   Indices          September 24  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  16,798.33 %

S&P/TSX 60 Index  1,003.77 %

S&P/TSX Venture Composite Index  583.44 %

S&P/TSX Completion Index  1,015.95 %

S&P/TSX Smallcap Index  585.34 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Financials  27 $762.09 %

Utilities  16 $110.08 %

Consumer Staples  10 $97.10 %

Communication 
Services

 7 $132.50 %

Health Care  10 $33.89 %

Energy  32 $392.71 %

Consumer 
Discretionary

 16 $101.65 %

Information 
Technology

 9 $117.04 %

Materials  49 $272.67 %

Industrials  32 $256.22 %

 208 $2,275.95 S&P/TSX 
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 338,564,131
$7,158,414,807
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Daily Value
Daily Trades
Daily Symbols Traded  1,908
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Daily Value
Average  Trade Size
% TSX Volume

 132,539,407 
$2,967,114,475 
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   TSX                                                                                          TSX ANONYMOUS TRADING

0B

2B

4B

6B

8B

10B

0K

2K

4K

6K

8K

10K

6
/4

/2
0
1
9

6
/1

7
/2

0
1
9

7
/2

/2
0
1
9

7
/1

5
/2

0
1
9

7
/2

9
/2

0
1
9

8
/1

2
/2

0
1
9

8
/2

6
/2

0
1
9

9
/9

/2
0
1
9

9
/2

3
/2

0
1
9

Average Daily Value Average Trade Value

TSX Value ( in Canadian Dollars )

0M

50M

100M

150M

200M

250M

300M

350M

400M

450M

0

100

200

300

400

500

6
/4

/2
0
1
9

6
/1

7
/2

0
1
9

7
/2

/2
0
1
9

7
/1

5
/2

0
1
9

7
/2

9
/2

0
1
9

8
/1

2
/2

0
1
9

8
/2

6
/2

0
1
9

9
/9

/2
0
1
9

9
/2

3
/2

0
1
9

Average Daily Volume Avearge Trade Size

TSX Volume

                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

BB  9,139,482 $73,060,782

ECA  8,709,376 $55,608,302

BBD.B  7,185,925 $13,159,826

ACB  5,762,168 $37,106,198

ABX  5,717,958 $140,998,692

BTO  5,511,568 $25,917,562

FM  4,999,123 $56,993,350

SRX  4,958,565 $6,198,628

RNX  4,830,468 $1,858,257

TRP  4,732,329 $325,678,838

BTE  4,598,935 $10,194,123

CPG  4,589,640 $27,530,537

K  4,221,416 $30,160,557

HOU  4,174,401 $24,847,900

CM  3,942,043 $432,796,804

YRI  3,763,936 $18,048,634

BNS  3,569,330 $268,914,200

HOD  3,239,757 $14,227,644

MFC  3,095,008 $75,025,418

ENB  3,069,704 $143,882,224

 Symbol                     TSX Volume                       TSX Value  

CM  3,942,043 $432,796,804

TRP  4,732,329 $325,678,838

BNS  3,569,330 $268,914,200

RY  2,393,386 $256,346,753

BMO  2,154,506 $207,449,970

TD  2,605,384 $198,864,024

SHOP  459,238 $181,379,652

CNR  1,296,242 $154,332,380

ENB  3,069,704 $143,882,224

ABX  5,717,958 $140,998,692

BCE  1,750,417 $112,631,229

SU  2,598,394 $109,370,962

CP  328,720 $98,952,714

NA  1,394,433 $91,798,031

CNQ  2,501,393 $90,159,984

BAM.A  1,249,095 $87,562,829

NTR  1,300,485 $86,252,178

FNV  620,319 $79,088,779

KL  1,196,879 $77,947,434

SLF  1,280,036 $75,800,363

$483,170,967
 28,995,314

 42,964

$11,246 
 675 

 608 
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                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

HOU  4,174,401 $24,847,900 

HOD  3,239,757 $14,227,644 

XIU  1,725,279 $43,648,410 

XEG  1,522,992 $13,683,308 

HGD  1,475,724 $5,554,706 

HND  1,342,674 $9,334,451 

HNU  1,166,238 $12,841,770 

XGD  1,042,093 $16,616,025 

HGU  976,648 $19,140,229 

XSP  750,717 $24,778,374 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  1,725,279 $43,648,410 

XFN  749,196 $29,436,752 

HOU  4,174,401 $24,847,900 

XSP  750,717 $24,778,374 

HGU  976,648 $19,140,229 

ZEB  614,602 $17,951,148 

XIC  650,297 $17,378,581 

XGD  1,042,093 $16,616,025 

HOD  3,239,757 $14,227,644 

XEG  1,522,992 $13,683,308 



 856  991,561
      Block Trades                                                                                                                                               Non Block Trades

 8,686,500 TD SECURITIES INC.
 5,462,300 NATIONAL BANK FINANCIAL INC.
 4,270,700 CIBC WORLD MARKETS INC.
 4,263,600 GOLDMAN SACHS CANADA INC.
 3,867,200 BMO NESBITT BURNS INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

SRX  4,898,500 
TRP  3,180,200 
CM  2,253,200 
FM  1,906,900 
ECA  1,240,100 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 64,141,037 
$27,409,274 

 4,241 
 48.70%

Daily Volume
Daily Value
Average Trade Size
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 131,696,518
$55,145,003
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    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

BGM  5,152,489 $2,514,358

SKYG  2,919,338 $73,843

SSE  2,684,000 $131,095

PURE  2,489,553 $348,853

PAC  2,203,650 $440,864

HIVE  2,158,041 $502,369

DYA  1,950,197 $1,207,313

AAZ  1,408,700 $28,174

GSI  1,388,792 $227,666

NIM  1,289,500 $130,160

NUAG  1,285,185 $5,572,574

GG  1,271,150 $151,479

GOT  1,132,500 $112,560

FLT  1,099,943 $1,031,218

GLDN  1,089,080 $43,618

MTLO  1,079,096 $312,353

SUGR  1,059,979 $95,628

TAL  1,004,944 $253,893

ZMA  966,014 $102,363

BARI  936,268 $175,706

 Symbol                    TSXV Volume                      TSXV Value  

NUAG  1,285,185 $5,572,574

VGW  879,997 $3,175,511

BGM  5,152,489 $2,514,358

EGLX  662,921 $1,389,350

EQX  176,060 $1,375,308

PCLO  238,302 $1,337,832

GBR  150,415 $1,321,368

DYA  1,950,197 $1,207,313

SVI  331,842 $1,052,628

FLT  1,099,943 $1,031,218

PEO  103,701 $968,450

WELL  575,505 $894,297

ERE.UN  194,533 $837,199

HUT  345,887 $703,661

KHRN  500,458 $672,455

WMD  475,270 $615,376

XLY  698,077 $594,811

MTA  402,060 $553,807

HIGH  558,611 $532,183

TUD  704,940 $528,489

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  52,324 15,688,310
 378,222,677  1,115


