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   Indices          March 31  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  13,378.75 %

S&P/TSX 60 Index  819.89 %

S&P/TSX Venture Composite Index  390.40 %

S&P/TSX Completion Index  731.35 %

S&P/TSX Smallcap Index  365.41 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Industrials  31 $223.43 %

Financials  26 $601.69 %

Materials  47 $220.74 %

Health Care  10 $19.59 %

Consumer 
Discretionary

 16 $65.66 %

Utilities  17 $107.44 %

Information 
Technology

 10 $130.80 %

Consumer Staples  11 $83.98 %

Energy  30 $248.72 %

Communication 
Services

 8 $120.74 %
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 712,489,116
$12,499,943,209

 1,926,363

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,969

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 267,456,234 
$5,208,373,668 

 334 
 37.54 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

SU  24,914,804 $549,878,955

CVE  24,795,602 $70,366,668

BBD.B  24,181,893 $10,659,487

CNQ  22,439,481 $421,794,369

SZLS  15,960,708 $1,078,382

BTE  13,749,778 $4,523,055

ACB  12,758,332 $16,730,084

BNS  12,165,574 $696,218,607

XIU  11,079,909 $228,544,520

MFC  10,891,529 $191,966,845

MEG  9,647,067 $16,325,429

CPG  9,383,068 $10,337,877

TD  9,112,356 $543,512,015

IPL  8,433,254 $70,206,456

HOU  8,202,212 $40,115,770

ENB  8,136,959 $331,416,626

TRP  8,049,903 $500,974,008

PPL  7,114,887 $187,611,777

WCP  6,716,988 $7,819,737

VII  6,713,403 $10,356,409

 Symbol                     TSX Volume                       TSX Value  

BNS  12,165,574 $696,218,607

SU  24,914,804 $549,878,955

TD  9,112,356 $543,512,015

TRP  8,049,903 $500,974,008

RY  5,492,420 $474,912,022

CNQ  22,439,481 $421,794,369

ENB  8,136,959 $331,416,626

BCE  4,744,954 $271,609,259

BMO  3,658,679 $257,848,431

SHOP  426,982 $254,855,447

CM  3,025,160 $246,111,735

CNR  2,175,831 $237,827,369

XIU  11,079,909 $228,544,520

MFC  10,891,529 $191,966,845

PPL  7,114,887 $187,611,777

NA  3,396,220 $183,948,141

ABX  6,173,077 $162,760,533

CP  505,974 $156,867,476

BAM.A  2,343,459 $146,250,069

FNV  897,668 $126,767,393

$1,158,461,238
 68,474,806

 97,937

$11,829 
 699 

 658 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XIU  11,079,909 $228,544,520 

HOU  8,202,212 $40,115,770 

XEG  6,422,343 $24,524,919 

HSD  3,512,516 $46,509,133 

HNU  2,313,889 $7,379,398 

HOD  2,144,724 $32,155,400 

HXD  1,892,165 $40,241,420 

XFN  1,492,811 $45,824,281 

HXT  1,390,073 $42,659,070 

HXU  810,655 $20,496,266 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  11,079,909 $228,544,520 

HSD  3,512,516 $46,509,133 

XFN  1,492,811 $45,824,281 

HXT  1,390,073 $42,659,070 

HXD  1,892,165 $40,241,420 

HOU  8,202,212 $40,115,770 

VUN  701,755 $35,128,872 

HOD  2,144,724 $32,155,400 

XEG  6,422,343 $24,524,919 

XSP  810,272 $23,075,612 



 2,322  1,924,041
      Block Trades                                                                                                                                               Non Block Trades

 23,124,000 BMO NESBITT BURNS INC.
 20,649,900 TD SECURITIES INC.
 16,162,200 NATIONAL BANK FINANCIAL INC.
 15,882,000 GOLDMAN SACHS CANADA INC.
 13,554,900 RBC CAPITAL MARKETS

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

CVE  11,237,300 
BNS  7,519,600 
TRP  4,374,300 
MFC  3,396,700 
TD  3,277,300 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 49,093,466 
$12,413,056 

 5,946 
 38.85%
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Daily Value
Average Trade Size
% TSXV Volume

 126,380,432
$27,717,507

 20,624
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    TSXV  ANONYMOUS TRADING    TSXV                                                                                     

0M

40M

80M

120M

160M

200M

240M

0

1000

2000

3000

4000

5000

6000

7000

1
2
/1

0
/2

0
1
9

1
2
/2

3
/2

0
1
9

1
/6

/2
0
2
0

1
/2

0
/2

0
2
0

2
/3

/2
0
2
0

2
/1

8
/2

0
2
0

3
/2

/2
0
2
0

3
/1

6
/2

0
2
0

3
/3

0
/2

0
2
0

Average Daily Volume Avearge Trade Size

TSXV Volume

0.00B

0.02B

0.04B

0.06B

0.08B

0.10B

0.0K

0.4K

0.8K

1.2K

1.6K

2.0K

2.4K

1
2
/1

0
/2

0
1
9

1
2
/2

3
/2

0
1
9

1
/6

/2
0
2
0

1
/2

0
/2

0
2
0

2
/3

/2
0
2
0

2
/1

8
/2

0
2
0

3
/2

/2
0
2
0

3
/1

6
/2

0
2
0

3
/3

0
/2

0
2
0

Average Daily Value Average Trade Value

TSXV Value ( in Canadian Dollars )

                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

LITT  8,663,406 $358,059

LTX  7,905,825 $39,808

TTD  4,357,880 $707,011

DM  4,076,720 $90,045

VXL  3,556,573 $662,116

LBL  3,536,182 $467,684

NTE  2,286,723 $457,164

DYA  1,695,964 $900,973

SWA  1,627,000 $56,945

ZMA  1,534,775 $41,873

MOX  1,358,604 $150,153

PDM  1,234,500 $61,726

EMH  1,207,091 $258,816

RYU  1,170,000 $6,200

TNA  1,157,978 $237,265

SQD  1,132,444 $130,172

MVY  1,053,075 $16,557

XLY  1,017,159 $390,849

PURE.H  994,277 $21,504

GGG  966,742 $69,326

 Symbol                    TSXV Volume                      TSXV Value  

KNT  900,634 $2,645,560

XBC  674,836 $1,945,830

VLNS  760,603 $1,884,446

DYA  1,695,964 $900,973

TTD  4,357,880 $707,011

VXL  3,556,573 $662,116

ATE  907,750 $542,967

LBL  3,536,182 $467,684

NTE  2,286,723 $457,164

PRB  745,219 $443,411

STC  299,558 $417,442

NVO  236,386 $403,330

GBR  68,772 $399,372

XLY  1,017,159 $390,849

IPA  516,635 $373,444

LITT  8,663,406 $358,059

SYZ  43,876 $355,161

WED  172,194 $302,215

NUAG  58,577 $292,471

PEO  34,924 $268,492

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  112,767 27,849,640
 601,666,792  1,316


