
For more information, email trading_sales@tsx.com 
Visit our blog at <http://exchange.tmx.com/> 

May 19, 2020

   Indices          May 19  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  14,885.48 %

S&P/TSX 60 Index  899.03 %

S&P/TSX Venture Composite Index  527.81 %

S&P/TSX Completion Index  863.97 %

S&P/TSX Smallcap Index  467.78 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Consumer Staples  11 $92.78 %

Consumer 
Discretionary

 14 $68.93 %

Industrials  31 $240.65 %

Information 
Technology

 10 $194.02 %

Materials  47 $321.12 %

Communication 
Services

 8 $117.69 %

Utilities  16 $107.58 %

Financials  26 $574.81 %

Energy  30 $285.21 %

Health Care  10 $21.94 %

 203 $2,024.72 S&P/TSX 
Composite Index

%

Cons Staples

Cons Disc

Industrials

Info Tech

Materials

Telecomm

Utilities

Financials

Energy

Health Care

-600% -400% -200% 0% 200% 400% 600%

This report is published by TSX Inc. TSX Inc. does not guarantee either the completeness or the accuracy of this information. The information contained in this report is 
provided for informational purposes only and you agree not to rely upon the information contained in this report for any trading, business or financial purpose. These sheets 
are printed in Canada and issued by TSX Inc. under the express condition, to which everyone receiving or making use thereof assents, that no liability shall be incurred by TSX 
Inc. or its affiliated companies or any other vendor or donor, including, without limitation, for reliance on or for any errors or inaccuracies in this report. Neither TMX Group 
Limited, TSX Inc., nor any of their affiliated companies, guarantees the completeness of the information contained in this document and are not responsible for any errors or 
omission in or your use of, or reliance on, the information. This publication is under copyright. © 2015 TSX Inc. All rights reserved. Do not copy, distribute, sell or modify this 
publication without the prior written consent of TSX Inc.                                                                                                                                            www.tmx.com/trading



 689,555,390
$9,763,798,379

 1,559,155

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,957

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 241,494,172 
$3,415,661,829 
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 35.02 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

TGOD  29,787,616 $14,120,119

ZENA  22,804,198 $2,676,411

BBD.B  18,578,118 $8,394,697

GUY  16,920,752 $21,371,383

SU  12,702,614 $305,378,275

CVE  11,278,453 $65,045,922

ENB  10,733,839 $480,688,081

CNQ  10,590,303 $269,458,105

CPG  10,177,731 $20,223,429

HEXO  9,888,750 $7,439,067

MEG  8,932,487 $28,038,876

BTO  8,715,373 $66,695,334

AC  8,682,412 $141,343,435

FVL  8,486,238 $4,122,563

WCP  8,468,491 $15,803,049

BTE  8,202,821 $3,329,580

ACB  8,190,532 $180,424,201

MFC  8,130,342 $130,385,017

YRI  7,716,816 $57,513,845

K  6,876,734 $71,582,768

 Symbol                     TSX Volume                       TSX Value  

RY  6,332,902 $530,722,794

ENB  10,733,839 $480,688,081

SHOP  325,411 $337,704,270

SU  12,702,614 $305,378,275

BMO  4,125,695 $269,997,625

CNQ  10,590,303 $269,458,105

CNR  2,116,937 $239,689,722

TD  3,401,842 $191,619,642

BNS  3,554,262 $183,732,680

ABX  4,675,103 $181,945,137

ACB  8,190,532 $180,424,201

BCE  3,238,275 $178,995,127

AC  8,682,412 $141,343,435

TRP  2,268,401 $139,973,965

MFC  8,130,342 $130,385,017

PPL  3,716,474 $129,271,460

CM  1,544,673 $126,888,935

SLF  2,673,429 $123,389,523

FNV  550,518 $114,381,427

FTS  2,029,788 $104,770,910

$757,848,109
 43,642,790

 75,903

$9,984 
 575 

 687 
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Average Trade Value
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                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XEG  6,751,288 $34,222,748 

XIU  3,997,586 $91,131,754 

HNU  3,242,637 $9,420,435 

HSD  2,251,517 $21,956,997 

XIC  1,798,296 $42,730,090 

XGD  1,420,797 $32,459,950 

XFN  1,405,733 $41,910,030 

ZEB  1,136,502 $24,616,658 

HXD  1,081,456 $18,073,116 

HGD  1,004,386 $4,540,472 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  3,997,586 $91,131,754 

XIC  1,798,296 $42,730,090 

XFN  1,405,733 $41,910,030 

XEG  6,751,288 $34,222,748 

XGD  1,420,797 $32,459,950 

ZEB  1,136,502 $24,616,658 

HGU  742,883 $24,486,057 

HSD  2,251,517 $21,956,997 

HSU  760,716 $19,631,906 

HXD  1,081,456 $18,073,116 



 1,160  1,557,995
      Block Trades                                                                                                                                               Non Block Trades

 34,932,040 BMO NESBITT BURNS INC.
 22,671,340 NATIONAL BANK FINANCIAL INC.
 12,356,700 GOLDMAN SACHS CANADA INC.
 12,126,800 CIBC WORLD MARKETS INC.
 12,026,270 SCOTIA CAPITAL INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

ENB  7,665,600 
SU  6,759,700 
CNQ  5,012,300 
RY  3,850,000 
WEF  3,308,500 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 119,792,345 
$43,406,808 

 5,746 
 41.30%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 290,022,929
$92,429,678

 50,843

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,145

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

JWCA.H  12,369,664 $235,730

EAST  9,817,446 $306,659

ITT  6,713,676 $395,329

NSP  5,204,100 $255,522

QYOU  4,517,310 $160,147

KTN  3,626,262 $1,036,181

PGM  3,610,921 $4,380,388

TAL  3,164,275 $507,368

EMH  3,100,215 $736,991

RTI  2,892,746 $813,736

MKO  2,796,635 $1,230,142

WED  2,785,633 $4,552,478

Z  2,776,576 $27,761

TBP  2,665,040 $594,897

RTN  2,419,568 $62,726

NUG  2,308,075 $214,499

XLY  2,292,605 $983,331

MIR  2,247,038 $648,442

AUN  2,198,308 $1,388,204

NXS  2,053,774 $128,510

 Symbol                    TSXV Volume                      TSXV Value  

KNT  1,259,494 $5,083,036

WED  2,785,633 $4,552,478

PGM  3,610,921 $4,380,388

NUAG  552,313 $3,745,850

GBR  171,944 $2,023,570

CKG  651,329 $1,966,087

ELY  1,792,675 $1,962,786

NVO  513,205 $1,587,792

BCM  584,882 $1,558,022

MTA  197,215 $1,507,812

AUN  2,198,308 $1,388,204

DSV  1,876,763 $1,327,600

XBC  379,778 $1,249,914

MKO  2,796,635 $1,230,142

FD  145,288 $1,192,422

GAME  1,171,410 $1,051,499

KTN  3,626,262 $1,036,181

IPT  1,823,816 $1,026,537

LIO  625,775 $1,001,911

XLY  2,292,605 $983,331

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  81,299 25,046,890
 497,202,210  1,197


