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June 22, 2020

   Indices          June 22  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  15,516.90 %

S&P/TSX 60 Index  935.25 %

S&P/TSX Venture Composite Index  577.44 %

S&P/TSX Completion Index  908.06 %

S&P/TSX Smallcap Index  500.02 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Consumer 
Discretionary

 13 $74.85 %

Financials  25 $637.40 %

Health Care  9 $24.41 %

Communication 
Services

 8 $120.51 %

Industrials  28 $247.56 %

Utilities  16 $110.23 %

Consumer Staples  11 $92.90 %

Materials  51 $307.59 %

Information 
Technology

 10 $217.39 %

Energy  24 $274.70 %
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 436,856,419
$8,900,683,923

 975,827

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,886

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 144,387,014 
$2,381,224,872 

 347 
 33.05 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

SU  14,148,481 $330,520,677

BNP  14,101,618 $1,167,999

CNQ  13,980,800 $328,229,139

BBD.B  10,653,741 $4,941,527

ABX  8,576,795 $295,439,622

ZENA  8,498,824 $786,550

TD  8,405,305 $515,835,569

K  7,747,381 $71,500,963

SZLS  6,889,022 $447,832

MFC  5,209,156 $96,579,148

BNS  5,184,524 $294,036,097

ENB  5,115,139 $214,494,000

BTO  5,057,916 $36,707,650

XIU  4,687,617 $110,152,130

BCE  4,221,725 $242,087,827

MEG  4,023,357 $14,424,169

HEXO  3,968,933 $3,936,356

BTE  3,875,623 $2,401,293

AC  3,811,777 $69,769,657

YRI  3,733,463 $26,475,391

 Symbol                     TSX Volume                       TSX Value  

TD  8,405,305 $515,835,569

SHOP  279,529 $341,918,421

CNR  2,817,458 $334,785,445

SU  14,148,481 $330,520,677

CNQ  13,980,800 $328,229,139

ABX  8,576,795 $295,439,622

BNS  5,184,524 $294,036,097

CM  2,739,852 $256,345,050

BCE  4,221,725 $242,087,827

ENB  5,115,139 $214,494,000

QSR  2,732,907 $203,499,628

FNV  1,020,789 $188,295,474

TRP  2,926,240 $174,046,821

RY  1,642,099 $151,023,876

CP  397,954 $136,328,699

NA  2,035,607 $126,212,392

NTR  2,497,244 $120,167,540

BMO  1,575,160 $118,511,528

AEM  1,405,964 $116,898,653

RCI.B  1,980,794 $111,049,214

$479,976,254
 23,618,153

 42,855

$11,200 
 551 

 632 
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Average Trade Value
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# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XIU  4,687,617 $110,152,130 

HNU  1,435,080 $14,204,617 

HSD  1,152,808 $9,948,819 

XGD  1,075,392 $21,991,515 

XEG  1,009,774 $5,039,242 

HGU  860,063 $22,489,807 

HGD  665,299 $7,074,792 

HND  630,841 $11,326,365 

DLR  615,924 $8,426,410 

XFN  503,011 $16,547,669 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  4,687,617 $110,152,130 

HGU  860,063 $22,489,807 

XGD  1,075,392 $21,991,515 

XFN  503,011 $16,547,669 

HNU  1,435,080 $14,204,617 

XSP  344,149 $11,651,770 

HND  630,841 $11,326,365 

HSU  388,296 $11,014,280 

HSD  1,152,808 $9,948,819 

HQU  365,613 $9,538,682 



 1,159  974,668
      Block Trades                                                                                                                                               Non Block Trades

 34,335,400 TD SECURITIES INC.
 30,002,700 NATIONAL BANK FINANCIAL INC.
 21,417,000 BMO NESBITT BURNS INC.
 16,689,200 GOLDMAN SACHS CANADA INC.
 14,924,100 RBC CAPITAL MARKETS

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

CNQ  11,660,100 
SU  10,998,400 
TD  6,628,000 
ABX  4,748,700 
BCE  3,336,000 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 80,041,719 
$41,540,301 

 4,795 
 45.57%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 175,633,619
$78,756,452

 39,592
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Daily Value
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Daily Symbols Traded  1,094

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

BYN  4,311,659 $649,526

NVT  4,007,800 $76,845

GNG  3,975,861 $491,747

LI  2,807,140 $2,706,279

ABRA  2,538,712 $356,355

NUMI  2,226,786 $845,329

BTU  2,085,478 $807,556

ROS  2,033,559 $859,835

CDB.RT  2,030,176 $20,163

MIR  1,973,846 $803,898

KTN  1,958,377 $549,844

HIVE  1,905,042 $666,831

KES  1,833,200 $160,336

BES  1,709,000 $33,515

AMK  1,690,925 $246,617

SFX  1,660,000 $16,825

PST  1,499,450 $37,484

TBX  1,490,234 $1,848,792

EMH  1,380,240 $280,580

AQUA  1,318,182 $23,433

 Symbol                    TSXV Volume                      TSXV Value  

GBR  540,419 $8,981,982

KNT  818,125 $3,222,236

LI  2,807,140 $2,706,279

XBC  651,648 $2,568,272

FSX  717,477 $2,313,759

TBX  1,490,234 $1,848,792

NVO  377,710 $1,380,099

PYR  560,752 $1,298,337

GLDX  371,767 $1,212,552

BABY  499,404 $1,138,439

PTQ  883,084 $1,070,134

GTT  613,732 $1,061,892

PGM  704,200 $992,701

ACES  458,290 $992,625

IPA  572,473 $944,488

ROS  2,033,559 $859,835

RUP  349,070 $852,575

NUMI  2,226,786 $845,329

BTU  2,085,478 $807,556

MIR  1,973,846 $803,898

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  49,792 16,195,200
 297,342,002  1,122


