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August 27, 2020

   Indices          August 27  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  16,731.49 %

S&P/TSX 60 Index  1,005.78 %

S&P/TSX Venture Composite Index  731.96 %

S&P/TSX Completion Index  989.73 %

S&P/TSX Smallcap Index  557.93 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Financials  25 $685.70 %

Health Care  9 $21.84 %

Utilities  16 $114.75 %

Information 
Technology

 10 $237.57 %

Industrials  28 $280.23 %

Communication 
Services

 8 $123.64 %

Materials  50 $349.46 %

Consumer 
Discretionary

 13 $80.78 %

Consumer Staples  11 $97.49 %

Energy  24 $283.27 %

 194 $2,274.73 S&P/TSX 
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 338,042,242
$7,268,835,685

 1,022,289

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,958

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 121,440,772 
$2,708,908,679 
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   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

AC  9,343,146 $160,116,964

BTE  7,882,876 $5,367,108

MFC  7,013,015 $140,412,308

SU  6,953,967 $149,218,348

SLF  6,424,540 $362,965,685

NDM  6,229,502 $8,061,552

ABX  5,986,571 $225,390,621

YRI  5,190,771 $40,332,153

BTO  5,024,316 $42,252,431

K  4,853,685 $54,234,812

XIU  4,379,954 $110,829,669

TD  4,169,243 $277,682,143

ENB  3,989,671 $169,779,345

CVE  3,424,619 $21,430,925

HND  3,325,493 $21,573,576

BNS  2,957,178 $169,695,414

BBD.B  2,777,968 $1,134,633

CM  2,698,877 $280,765,401

BMO  2,537,764 $212,728,298

DBO  2,517,982 $356,833

 Symbol                     TSX Volume                       TSX Value  

SLF  6,424,540 $362,965,685

SHOP  213,723 $299,255,305

CM  2,698,877 $280,765,401

TD  4,169,243 $277,682,143

RY  2,358,566 $240,326,644

ABX  5,986,571 $225,390,621

BMO  2,537,764 $212,728,298

ENB  3,989,671 $169,779,345

BNS  2,957,178 $169,695,414

CNR  1,209,733 $169,641,283

AC  9,343,146 $160,116,964

SU  6,953,967 $149,218,348

MFC  7,013,015 $140,412,308

NA  1,588,765 $113,454,680

XIU  4,379,954 $110,829,669

FTS  1,670,222 $88,270,594

BCE  1,480,642 $85,569,666

TRP  1,334,093 $83,622,861

CP  203,596 $80,310,356

TRI  704,975 $71,563,811

$678,714,378
 31,226,953

 60,234

$11,268 
 518 
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                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XIU  4,379,954 $110,829,669 

HND  3,325,493 $21,573,576 

HNU  1,495,945 $26,323,150 

ZSP  1,393,500 $70,303,633 

XGD  1,239,595 $28,792,531 

HQU  1,153,712 $41,882,027 

HZD  897,264 $2,650,408 

HGD  845,914 $6,255,242 

XEG  843,318 $4,394,174 

HSD  836,659 $5,608,259 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  4,379,954 $110,829,669 

ZSP  1,393,500 $70,303,633 

HQU  1,153,712 $41,882,027 

XGD  1,239,595 $28,792,531 

HNU  1,495,945 $26,323,150 

HGU  662,242 $21,916,392 

HND  3,325,493 $21,573,576 

ZQQ  218,850 $19,114,580 

XFN  537,724 $19,080,495 

ZEB  623,123 $16,625,335 



 637  1,021,652
      Block Trades                                                                                                                                               Non Block Trades

 12,318,200 BMO NESBITT BURNS INC.
 9,055,100 NATIONAL BANK FINANCIAL INC.
 7,219,700 EIGHT CAPITAL
 6,534,900 TD SECURITIES INC.
 4,089,700 QUESTRADE INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

SLF  5,463,300 
BTE  4,914,500 
MFC  3,910,200 
SU  3,151,600 
ENB  1,976,400 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 85,286,750 
$49,703,357 

 4,073 
 43.49%
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Daily Value
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% TSXV Volume

 196,107,943
$107,308,881

 54,964
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Daily Value
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Daily Symbols Traded  1,145

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

THRM  14,372,416 $2,987,540

GPV  6,399,477 $25,261,032

PST  3,860,999 $155,867

DLS  3,794,665 $576,164

BES  3,248,611 $897,329

ORS  2,593,800 $154,055

KS  2,568,577 $174,330

ELXR  2,255,916 $24,114

ITT  2,158,656 $43,101

IMR  2,124,000 $68,160

Z  2,101,701 $21,521

GSI  1,916,261 $1,555,931

TTD  1,855,475 $164,150

HIVE  1,782,807 $730,963

GIGA  1,745,801 $964,700

QMX  1,733,342 $417,820

GXS  1,631,203 $190,285

ABRA  1,557,832 $590,762

DOC  1,471,955 $1,777,021

DM  1,403,148 $209,726

 Symbol                    TSXV Volume                      TSXV Value  

GPV  6,399,477 $25,261,032

KNT  1,112,910 $7,989,352

THRM  14,372,416 $2,987,540

GBR  188,647 $2,844,775

NNO  680,563 $1,953,423

DOC  1,471,955 $1,777,021

GSI  1,916,261 $1,555,931

FD  83,485 $1,546,193

ARTG  268,062 $1,352,892

DSV  470,642 $1,048,361

VZLA  551,088 $1,035,185

GIGA  1,745,801 $964,700

XBC  206,759 $899,035

BES  3,248,611 $897,329

TUD  288,682 $889,434

NVO  250,561 $851,683

PGM  367,759 $750,374

BNCH  548,109 $734,238

HIVE  1,782,807 $730,963

PYR  136,445 $716,019

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  58,203 15,186,960
 441,788,503  1,197


