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August 5, 2021

   Indices          August 5  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  20,375.48 %

S&P/TSX 60 Index  1,223.68 %

S&P/TSX Venture Composite Index  922.61 %

S&P/TSX Completion Index  1,211.97 %

S&P/TSX Smallcap Index  745.67 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Communication 
Services

 7 $142.65 %

Energy  23 $354.03 %

Financials  28 $922.81 %

Materials  53 $340.06 %

Consumer Staples  13 $110.93 %

Information 
Technology

 12 $342.66 %

Health Care  9 $32.48 %

Industrials  30 $342.31 %

Utilities  16 $135.98 %

Consumer 
Discretionary

 13 $110.05 %
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 307,925,721
$8,625,145,173

 969,898

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,996

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 138,351,367 
$4,337,734,142 

 293 
 44.93 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

BBD.B  19,734,679 $31,300,575

MFC  12,150,545 $297,772,091

RY  8,759,621 $1,120,431,238

SU  8,442,025 $206,561,953

ENB  7,655,349 $377,761,536

SCR  6,709,764 $262,908,572

TD  4,249,791 $355,830,141

BCE  4,233,995 $267,334,510

CVE  3,910,852 $39,463,842

BTO  3,354,803 $16,576,080

BB  3,327,656 $42,857,788

AC  3,307,761 $81,635,950

CPG  3,219,513 $14,649,607

CNQ  3,030,345 $123,664,608

ABX  2,951,984 $78,706,105

IVN  2,926,970 $27,525,648

YRI  2,736,923 $15,597,861

TRP  2,550,391 $155,457,636

ARX  2,341,030 $20,797,928

TVE  2,329,599 $6,035,709

 Symbol                     TSX Volume                       TSX Value  

RY  8,759,621 $1,120,431,238

ENB  7,655,349 $377,761,536

TD  4,249,791 $355,830,141

MFC  12,150,545 $297,772,091

BMO  2,289,005 $286,832,147

BCE  4,233,995 $267,334,510

SCR  6,709,764 $262,908,572

SHOP  132,457 $256,977,379

SU  8,442,025 $206,561,953

TRP  2,550,391 $155,457,636

BNS  1,600,111 $125,782,081

CNQ  3,030,345 $123,664,608

SLF  1,870,106 $121,054,837

LSPD  994,597 $118,330,422

CNR  823,078 $111,337,204

TRI  753,633 $104,898,227

CM  685,522 $99,440,653

AC  3,307,761 $81,635,950

ABX  2,951,984 $78,706,105

ATD.B  1,473,402 $74,687,330

$350,334,215
 18,531,907

 48,249

$7,261 
 384 

 755 
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                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

ETHX.B  1,300,148 $16,537,399 

BTCC.B  1,067,322 $7,827,479 

HND  1,018,426 $3,892,311 

XEG  958,434 $7,539,695 

XIU  930,460 $28,818,113 

BTCC  747,496 $6,164,583 

ZEB  704,214 $25,490,887 

ETHX.U  647,096 $8,352,076 

HNU  609,134 $8,610,800 

BTCC.U  364,639 $2,704,876 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  930,460 $28,818,113 

ZEB  704,214 $25,490,887 

ETHX.B  1,300,148 $16,537,399 

VFV  108,099 $10,597,584 

HXT  189,063 $9,044,324 

HNU  609,134 $8,610,800 

ETHX.U  647,096 $8,352,076 

XUT  259,955 $8,007,772 

BTCC.B  1,067,322 $7,827,479 

XEG  958,434 $7,539,695 



 751  969,147
      Block Trades                                                                                                                                               Non Block Trades

 14,473,100 NATIONAL BANK FINANCIAL INC.
 12,576,200 MERRILL LYNCH CANADA LTD.
 9,238,700 BMO NESBITT BURNS INC.
 8,827,700 MORGAN STANLEY CANADA LTD.
 7,845,200 TD SECURITIES INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

RY  7,322,600 
MFC  6,191,800 
ENB  6,121,600 
SU  4,071,900 
BBD.B  2,625,200 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 73,020,276 
$59,398,703 

 2,563 
 48.63%
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 150,156,996
$123,848,823
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    TSXV  ANONYMOUS TRADING    TSXV                                                                                     

0M

40M

80M

120M

160M

200M

240M

280M

0

400

800

1200

1600

2000

2400

2800

4
/1

5
/2

0
2
1

4
/2

6
/2

0
2
1

5
/1

0
/2

0
2
1

5
/2

5
/2

0
2
1

6
/7

/2
0
2
1

6
/2

1
/2

0
2
1

7
/5

/2
0
2
1

7
/1

9
/2

0
2
1

8
/3

/2
0
2
1

Average Daily Volume Avearge Trade Size

TSXV Volume

0.00B

0.04B

0.08B

0.12B

0.16B

0.20B

0.0K

0.2K

0.4K

0.6K

0.8K

1.0K

1.2K

1.4K

1.6K

1.8K

4
/1

5
/2

0
2
1

4
/2

6
/2

0
2
1

5
/1

0
/2

0
2
1

5
/2

5
/2

0
2
1

6
/7

/2
0
2
1

6
/2

1
/2

0
2
1

7
/5

/2
0
2
1

7
/1

9
/2

0
2
1

8
/3

/2
0
2
1

Average Daily Value Average Trade Value

TSXV Value ( in Canadian Dollars )

                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

SEV  6,482,421 $198,122

PQE  5,004,752 $958,944

DBG  4,412,182 $3,726,783

DMGI  3,450,224 $3,330,541

HIVE  3,423,223 $12,493,602

CSTR  3,159,266 $447,420

NTS  2,084,480 $2,491,931

GGO  2,071,690 $185,948

BITF  2,050,895 $13,109,367

THRM  1,880,145 $860,990

YTY  1,737,651 $86,883

EMO  1,602,674 $3,244,357

CMC  1,436,640 $1,876,201

HPQ  1,411,186 $857,244

RECO  1,389,974 $13,793,706

FORT  1,367,431 $424,572

BRAU  1,260,983 $470,001

PMKR  1,241,660 $622,478

SUGR  1,210,768 $48,613

RHT  1,205,998 $860,124

 Symbol                    TSXV Volume                      TSXV Value  

RECO  1,389,974 $13,793,706

BITF  2,050,895 $13,109,367

HIVE  3,423,223 $12,493,602

DBG  4,412,182 $3,726,783

TOI  33,186 $3,391,466

DMGI  3,450,224 $3,330,541

EMO  1,602,674 $3,244,357

SLI  320,610 $2,915,164

NTS  2,084,480 $2,491,931

SVI  412,128 $2,002,362

CMC  1,436,640 $1,876,201

NFG  151,042 $1,378,313

FIL  120,353 $1,237,951

DGHI  637,000 $1,223,446

JK  755,656 $1,201,133

WE  121,864 $1,100,352

SDE  232,252 $1,091,730

GRAT  762,416 $1,010,683

PQE  5,004,752 $958,944

DOC  500,149 $937,786

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  68,453 17,379,480
 434,280,134  1,286


