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   Indices          May 30  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  20,919.40 %

S&P/TSX 60 Index  1,265.36 %

S&P/TSX Venture Composite Index  737.83 %

S&P/TSX Completion Index  1,213.40 %

S&P/TSX Smallcap Index  776.22 %
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 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Industrials  30 $339.59 %

Utilities  16 $146.40 %

Consumer 
Discretionary

 14 $97.44 %

Materials  52 $382.08 %

Energy  34 $585.85 %

Health Care  8 $13.57 %

Financials  28 $958.60 %

Communication 
Services

 7 $153.06 %

Information 
Technology

 16 $165.27 %

Consumer Staples  11 $119.77 %
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information contained in this document and are not responsible for any errors or omission in or your use of, or reliance on, the information. This publication is under copyright. © 2016 TSX Inc. All 
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 212,176,863
$5,090,344,897

 536,403

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,948

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 84,636,759 
$2,052,031,360 

 355 
 39.89 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

ENB  8,824,835 $523,769,946

MFC  6,089,061 $142,491,728

WRG  5,289,969 $211,575

SU  5,210,335 $273,748,910

ATH  5,121,352 $13,537,451

BTE  4,931,766 $35,007,615

BCE  4,582,560 $316,444,608

WCP  3,416,643 $38,249,216

HOD  3,389,153 $6,773,728

CPG  3,286,982 $37,436,709

ARX  3,197,635 $62,312,958

MAW  2,883,168 $601,371

CVE  2,808,361 $83,193,423

TVE  2,699,766 $14,365,134

ACB  2,645,505 $5,882,836

GXE  2,606,457 $4,360,189

BBD.B  2,518,754 $3,140,911

PPL  2,370,258 $120,883,811

GTE  1,853,602 $4,249,600

DML  1,705,517 $2,835,995

 Symbol                     TSX Volume                       TSX Value  

ENB  8,824,835 $523,769,946

BCE  4,582,560 $316,444,608

SU  5,210,335 $273,748,910

MFC  6,089,061 $142,491,728

PPL  2,370,258 $120,883,811

TD  1,140,114 $110,119,463

CNQ  1,231,618 $106,647,110

TRP  1,345,066 $98,727,730

CNR  658,376 $95,804,110

FTS  1,393,946 $88,511,584

NTR  722,312 $86,697,124

CM  1,215,639 $85,052,423

CVE  2,808,361 $83,193,423

RCI.B  1,226,762 $79,737,686

RY  598,794 $79,085,193

BNS  771,252 $66,071,710

SLF  1,023,065 $65,343,637

BAM.A  984,787 $64,327,762

ARX  3,197,635 $62,312,958

BMO  428,126 $58,795,969

$341,502,609
 19,533,569

 36,245

$9,422 
 539 

 727 
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Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

HOD  3,389,153 $6,773,728 

XEG  1,516,085 $27,067,523 

HND  1,154,297 $2,681,261 

XIU  1,003,979 $31,987,222 

HOU  525,034 $16,084,350 

HNU  475,078 $18,604,483 

DLR  441,117 $5,617,125 

BTCC  425,833 $2,618,727 

BTCC.B  348,650 $1,983,426 

ETHX.B  345,718 $3,045,875 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  1,003,979 $31,987,222 

XEG  1,516,085 $27,067,523 

HNU  475,078 $18,604,483 

HOU  525,034 $16,084,350 

VFV  110,324 $10,412,348 

ZEB  259,120 $9,924,730 

XQQ  83,104 $8,283,379 

XIC  210,704 $7,029,161 

HOD  3,389,153 $6,773,728 

DLR  441,117 $5,617,125 



 503  535,900
      Block Trades                                                                                                                                               Non Block Trades

 20,169,400 BMO NESBITT BURNS INC.
 18,282,300 NATIONAL BANK FINANCIAL INC.
 7,394,600 GOLDMAN SACHS CANADA INC.
 6,546,300 SCOTIA CAPITAL INC.
 4,051,400 TD SECURITIES INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

ENB  7,656,900 
BCE  4,168,900 
MFC  3,974,200 
SU  2,180,700 
PPL  1,825,600 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 40,594,198 
$20,642,867 

 3,761 
 48.56%
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Average Trade Size
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 83,599,918
$38,891,419

 24,579

Daily Volume
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Daily Trades
Daily Symbols Traded  1,176

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

SNM  5,806,684 $536,576

DAC  2,530,432 $48,694

PEI  1,481,882 $109,958

TAL  1,332,250 $992,478

CUSN  1,312,890 $582,743

SOIL.WT  1,220,502 $65,783

PMR  1,060,000 $84,695

FTEC  1,019,500 $44,370

MTU  882,001 $28,960

AXL  816,713 $225,501

DOC  791,854 $371,756

CMC  769,905 $145,070

SOP.H  728,000 $31,745

IPG  688,422 $58,498

RLYG  682,000 $74,485

SMY  678,080 $102,590

ABI  620,000 $36,210

VM  604,725 $64,831

PQE  603,569 $199,836

CWC  603,107 $177,731

 Symbol                    TSXV Volume                      TSXV Value  

HIVE  535,266 $3,064,020

TOI  38,546 $2,616,268

SOIL  423,330 $1,339,508

TAL  1,332,250 $992,478

FOM  409,041 $987,516

SGML  33,211 $806,303

NGEX  238,146 $667,230

IFOS  224,987 $664,988

SALT  306,088 $626,479

CUSN  1,312,890 $582,743

SNM  5,806,684 $536,576

FL  151,180 $502,820

EMO  293,460 $485,615

LXE  211,593 $466,747

NFG  61,153 $443,287

ODV  44,703 $403,810

SOU  360,214 $391,664

DOC  791,854 $371,756

SLI  46,232 $370,453

AFM  320,728 $351,679

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  40,575 9,468,150
 291,391,280  1,169


